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SUPPLEMENTAL INVESTMENT RISKS INTERROGATORIES

For The Year Ended December 31, 2009
(To Be Filed by April 1)

Of The  ALLSTATE INSURANCE COMPANY
ADDRESS (City, State and Zip Code)  Northbrook , IL 60062-7127
NAIC Group Code 0008 ... . ... NAIC Company Code 19232 . Federal Employer's Identification Number (FEIN) 36-0719665

The Investment Risks Interrogatories are to be filed by April 1. They are also to be included with the Audited Statutory Financial Statements.

Answer the following interrogatories by reporting the applicable U. S. dollar amounts and percentages of the reporting entity’s total admitted assets held in that category of
investments.

1. Reporting entity’s total admitted assets as reported on Page 2 of this annual statement. $ 40,828,513,489

2. Ten largest exposures to a single issuer/borrower/investment.

1 2 3 4
Percentage of Total
Issuer Description of Exposure Amount Admitted Assets
2.01 ALLSTATE LIFE INSURANCE COMPANY COMMON STOCK $ 3,067,413,464 75 %
2.02 ALLSTATE NEW JERSEY INSURANCE COMPANY COMMON STOCK $ 652,289,206 .. 1.6 %
2.03 ALLSTATE INSURANCE COMPANY OF CANADA COMMON STOCK $ 567,894,917 1.4 %
2.04 LYKAION IMLTD OTHER LONG TERM INVESTED ASSET $ 515,505,078 1.3 %
2.05 ALLSTATE LIFE INSURANCE COMPANY OTHER LONG TERM INVESTED ASSET $ 400,000,000 1.0 %
2.06 VANGUARD EUROPE PACIFIC ETF COMMON STOCK $ 241,410,960 06 %
2.07 ISHARES MSCI COMMON STOCK $ 163,472,544 | 0.4 %
2.08 ALLSTATE PROPERTY AND CASUALTY COMMON STOCK $ 158,998,816 0.4 %
INSURANCE COMPANY
2.09 CASTLE KEY INSURANCE COMPANY COMMON STOCK $ 155,628,007 0.4 %
2.10 ALLSTATE INDEMNITY COMPANY COMMON STOCK $ 151,568,186 | 0.4 %

3. Amounts and percentages of the reporting entity’s total admitted assets held in bonds and preferred stocks by NAIC rating.

Bonds 1 2 Preferred Stocks 3 4
3.01 NAIC-1 oo $ 17,943,046,695 439 %  3.07 P/RP-1 $ 17,654,940 %
3.02 NAIC-2 oo $ 3,109,004,326 ] 76 %  3.08 P/RP-2 $ 27,714,453 0.1 %
3.03 NAIC-3 $ 736,739,322 18 % 3.09 P/RP-3 $ 69,966,712 0.2 %
3.04 NAIC-4 $ 446,387,225 11% 3.10 P/RP-4 $ 13,907,790 %
3.05 NAIC-5 $ 260,726,901 0.6 % 3.11 P/RP-5 $ %
3.06 NAIC-6 $ 80,197,544 0.2 % 3.12 P/RP-6 $ %
4.  Assets held in foreign investments:
4.01 Are assets held in foreign investments less than 2.5% of the reporting entity’s total admitted assets? Yes[ ] No[X]
If response to 4.01 above is yes, responses are not required for interrogatories 5 - 10.
4.02 Total admitted assets held in foreign investments $ 2,166,412,855 53 %
4.03 Foreign-currency-denominated investments $ %
4.04 Insurance liabilities denominated in that same foreign currency $ %
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SUPPLEMENT FOR THE YEAR 2009 OF THE ALLSTATE INSURANCE COMPANY

Aggregate foreign investment exposure categorized by NAIC sovereign rating:

1

O/ o

Countries rated NAIC-1 $ 2,001,523,989
Countries rated NAIC-2 $ 110,540,230
Countries rated NAIC-3 or below $ 54,348,636
Largest foreign investment exposures by country, categorized by the country’s NAIC sovereign rating:
1
Countries rated NAIC - 1:
Country 1: UNITED KINGDOM $ 309,479,576
Country 2: AUSTRALIA $ 170,690, 156
Countries rated NAIC - 2:
Country 1: RUSSIAN FEDERATION $ 41,530,870
Country 2: MEXICO $ 40,826,885
Countries rated NAIC - 3 or below:
Country 1: HONDURAS $ 30,346,476
Country 2: COLOMBIA $ 14,662,954
1 2
Aggregate unhedged foreign currency exposure $ 931,275,173 . 2.3
Aggregate unhedged foreign currency exposure categorized by NAIC sovereign rating:
1
Countries rated NAIC-1 $ 875,529,864
Countries rated NAIC-2 $ 37,751,527
Countries rated NAIC-3 or below $ 17,993,781
Largest unhedged foreign currency exposures by country, categorized by the country’s NAIC sovereign rating:
1 2
Countries rated NAIC - 1:
Country 1: UNITED KINGDOM $ 150,168,703 0.4
Country 2: HONG KONG $ 105,678,013 0.3
Countries rated NAIC - 2:
Country 1: MEXICO $ 26,826,450 0.1
Country 2: SOUTH AFRICA $ 7,614,977
Countries rated NAIC - 3 or below:
Country 1: COLOMBIA $ 14,662,954
Country 2: VENEZUELA $ 3,330,827
Ten largest non-sovereign (i.e. non-governmental) foreign issues:
1 2 3 4
Issuer NAIC Rating
EUROPEAN INVESTMENT BANK 1FE $ 74,962,206
TDIC FINANCE LTD 1FE $ 36,337,076
INTL BK RECON & DEVELOP 1FE $ 30,438,434
SWEDISH EXPORT CREDIT 1FE $ 29,973,895
SOCIETE GENERALE NA 1 $ 28,955,952
SHELL INTERNATIONAL FIN 1FE $ 26,979,376
CENTRAL AMERICAN BANK 1FE $ 26,212,157
MUBADALA DEVELOPMENT CO 1FE $ 25,087,155
NORTHGATE PLC 4, 6* $ 23,160,636
ASTRAZENECA PLC 1FE $ 21,002,401
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SUPPLEMENT FOR THE YEAR 2009 OF THE ALLSTATE INSURANCE COMPANY

Amounts and percentages of the reporting entity’s total admitted assets held in Canadian investments and unhedged Canadian currency exposure:

Are assets held in Canadian investments less than 2.5% of the reporting entity’s total admitted assets? Yes [ X] No[ ]
If response to 11.01 is yes, detail is not required for the remainder of interrogatory 11.

1
178,052,239
137,480,218

Total admitted assets held in Canadian investments
Canadian-currency-denominated investments
Canadian-denominated insurance liabilities
Unhedged Canadian currency exposure

B H P &P

Report aggregate amounts and percentages of the reporting entity’s total admitted assets held in investments with contractual sales restrictions:

Are assets held in investments with contractual sales restrictions less than 2.5% of the reporting entity’s total admitted assets? ... Yes [ X] No[ ]

If response to 12.01 is yes, responses are not required for the remainder of Interrogatory 12.

1 2 3

Aggregate statement value of investments with contractual sales restrictions $ 214,745,574 | 0.5 %

Largest three investments with contractual sales restrictions:
$ %
$ %
$ %

Amounts and percentages of admitted assets held in the ten largest equity interests:

Are assets held in equity interests less than 2.5% of the reporting entity’s total admitted assets? Yes[ ] No[X]

If response to 13.01 above is yes, responses are not required for the remainder of Interrogatory 13.

1 2 3
Name of Issuer

ALLSTATE LIFE INSURANCE COMPANY $ 3,067,413,464

ALLSTATE NEW JERSEY INSURANCE COMPANY $ 652,289,206

ALLSTATE INSURANCE COMPANY OF CANADA $ 567,894,917

LYKAION [AM LTD $ 515,505,078

VANGUARD EUROPE PACIFIC ETF $ 241,410,960

ISHARES MSCI CANADA ETF $ 163,472,544

ALLSTATE PROPERTY AND CASUALTY INSURANCE COMPANY $ 158,998,816

CASTLE KEY INSURANCE COMPANY $ 155,628,007

ALLSTATE INDEMNITY COMPANY $ 151,568, 185

ISHARES TRUST RUSSELL 2000 INDEX FUND $ 122,213,864
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SUPPLEMENT FOR THE YEAR 2009 OF THE ALLSTATE INSURANCE COMPANY

Amounts and percentages of the reporting entity’s total admitted assets held in nonaffiliated, privately placed equities:

Are assets held in nonaffiliated, privately placed equities less than 2.5% of the reporting entity’s total admitted assets? ... Yes [ X] No[ ]
If response to 14.01 above is yes, responses are not required for the remainder of Interrogatory 14.
1 2 3
Aggregate statement value of investments held in nonaffiliated, privately placed equities $ 27,740,142 | 0.1 %
Largest three investments held in nonaffiliated, privately placed equities:
$ %
$ O/O
$ %
Amounts and percentages of the reporting entity’s total admitted assets held in general partnership interests:
Are assets held in general partnership interests less than 2.5% of the reporting entity’s total admitted assets? Yes [ X] No[ ]
If response to 15.01 above is yes, responses are not required for the remainder of Interrogatory 15.
1 2 3
Aggregate statement value of investments held in general partnership interests $ Y%
Largest three investments in general partnership interests:
$ %
$ O/O
$ %
Amounts and percentages of the reporting entity's total admitted assets held in mortgage loans:
Are mortgage loans reported in Schedule B less than 2.5% of the reporting entity’s total admitted assets? Yes [ X] No[ ]
If response to 16.01 above is yes, responses are not required for the remainder of Interrogatory 16 and Interrogatory 17.
1 2 3

Type (Residential, Commercial, Agricultural)

P P BH PP B PP B B
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SUPPLEMENT FOR THE YEAR 2009 OF THE ALLSTATE INSURANCE COMPANY

Amount and percentage of the reporting entity's total admitted assets held in the following categories of mortgage loans:

O/ o
O/ °
O/ o
O/ °
O/ o

O/ o
O/ °
O/ o
O/ °
O/ o

]

O/ °
O/ o
O/ °
O/ o
O/ °

]

Loans
16.12 Construction loans $
16.13 Mortgage loans over 90 days past due $
16.14 Mortgage loans in the process of foreclosure $
16.15 Mortgage loans foreclosed $
16.16 Restructured mortgage loans $
17.  Aggregate mortgage loans having the following loan-to-value ratios as determined from the most current appraisal as of the annual statement date:
Residential Commercial Agricultural
Loan to Value 1 2 3 4 5 6
17.01 above 95%..._. $ % $ % $
17.02 91to 95%....... $ % % % %
17.03 811t090%. . $ % % % %
17.04 711080%....... $ % % % %
17.05 below 70%....... $ % % % %
18.  Amounts and percentages of the reporting entity’s total admitted assets held in each of the five largest investments in real estate:
18.01 Are assets held in real estate reported less than 2.5% of the reporting entity’s total admitted ts? Yes [ X ] No [
If response to 18.01 above is yes, responses are not required for the remainder of Interrogatory 18.
Largest five investments in any one parcel or group of contiguous parcels of real estate.
Description
1 2 3
18.02 $
18.03 $
18.04 $
18.05 $
18.06 $
19. Report aggregate amounts and percentages of the reporting entity’s total admitted assets held in investments held in mezzanine real estate loans:
19.01 Are assets held in investments held in mezzanine real estate loans less than 2.5% of the reporting entity’s total admitted assets? .. Yes [ X ] No [
If response to 19.01 is yes, responses are not required for the remainder of Interrogatory 19.
1 2 3
19.02 Aggregate statement value of investments held in mezzanine real estate loans: $
Largest three investments held in mezzanine real estate loans:
19.03 $
19.04 $
19.05 $
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SUPPLEMENT FOR THE YEAR 2009 OF THE ALLSTATE INSURANCE COMPANY

Amounts and percentages of the reporting entity’s total admitted assets subject to the following types of agreements:

At Year End At End of Each Quarter
1st Quarter 2nd Quarter 3rd Quarter
1 2 3 4 5
Securities lending agreements (do not include
assets held as collateral for such transactions) $ % % $ $
Repurchase agreements $ % $ $ $
Reverse repurchase agreements $ % $ $ $
Dollar repurchase agreements $ % $ $ $
Dollar reverse repurchase agreements $ % $ $ $
Amounts and percentages of the reporting entity's total admitted assets for warrants not attached to other financial instruments, options, caps, and floors:
Owned Written
1 2 3 4
Hedging $ 175,487,1%6 | 04 % ¢ %
Income generation $ % $ %
Other $ % $ %
Amounts and percentages of the reporting entity's total admitted assets of potential exposure for collars, swaps, and forwards:
At Year End At End of Each Quarter
1st Quarter 2nd Quarter 3rd Quarter
1 2 3 4 5
Hedging $ 10,541,345 % $ 10,035,261 ¢ ¢ 67,649,353 ¢ 28,886,802
Income generation $ % $ $ $
Replications $ 2,513,483 % $ . $ 2,379,693 $ . 2,484,032
Other $ % $ $ $
Amounts and percentages of the reporting entity's total admitted assets of potential exposure for futures contracts:
At Year End At End of Each Quarter
1st Quarter 2nd Quarter 3rd Quarter
1 2 3 4 5
Hedging $ 11,045,500 % S 9,571,500 ¢ 26,872,875 ¢ 62,572,625
Income generation $ % $ $ $
Replications $ % $ $ 74,531,250 ¢ .. 51,609,375
Other $ % $ $ $
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